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A mathematical analysis
of an extended MHD
Darcy-Forchheimer type fluid

José Luis Diaz Palencia

The presented analysis has the aim of introducing general properties of solutions to an Extended
Darcy-Forchheimer flow. The Extended Darcy-Forchheimer set of equations are introduced based on
mathematical principles. Firstly, the diffusion is formulated with a non-homogeneous operator, and

is supported by the addition of a non-linear advection together with a non-uniform reaction term. The
involved analysis is given in generalized Hilbert-Sobolev spaces to account for regularity, existence
and uniqueness of solutions supported by the semi-group theory. Afterwards, oscillating patterns of
Travelling wave solutions are analyzed inspired by a set of Lemmas focused on solutions instability.
Based on this, the Geometric Perturbation Theory provides linearized flows for which the eigenvalues
are provided in an homotopy representation, and hence, any exponential bundles of solutions by
direct linear combination. In addition, a numerical exploration is developed to find exact Travelling
waves profiles and to study zones where solutions are positive. It is shown that, in general, solutions
are oscillating in the proximity of the null critical state. In addition, an inner region (inner as a contrast
to an outer region where solutions oscillate) of positive solutions is shown to hold locally in time.

Non-Newtonian fluids are typical in different areas of sciences, from engineering applications to biomedical
scenarios. The constitutive relations (particularly the description of an appropriate viscosity) require for a non-
Newtonian fluid may lead to specific formulations supported (but probably not limited) to the classical descrip-
tions of Navier-Stokes equations. As a consequence, the resulting differential equations typically involve non-
linear terms that require specific analytical and experimental approaches. As a set of representative examples on
the exposed generalities, the reader can refer to references!=.

The Darcy-Forchheimer flow emerges as a kind of non-Newtonian fluid with specific rheological properties
in applications involving porous media. Darcy-Forchheimer flow is been a source of research currently; as an
example, in®, the heat transfer properties of a Darcy-Forchheimer flow in nanofluids with radiation are explored.
In addition, in’ the authors study the convective flow of an MHD nanoliquid in an odd-shaped cavity filled with
carbon nanotube-iron. In both cases, the modelling equations were provided in accordance with the well known
Forchheimer model that is described some lines later.

Furthermore, the Darcy-Forcheimer fluid has been widely employed in soil pollution, nuclear reactors
cooling, tumor growth dynamics, porous catalysis... For a complete set of discussions and applications of
Darcy-Forchheimer flows, the reader is referred to%-1°.

Generally, a 1-D Darcy-Forchheimer flow is governed by the following set of equations:

v

V=(v(5.1),0), divV =0 = =0. "

ot pox * VBT/2 a
v(y, 1) =vo(p).

v 19P 9% (033+¢u) F,

v——v,
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P(x, y, t) is the pressure distribution on a plane, v = K refers to the kinematic viscosity, F the non-uniform

inertia coefficient in the porous medium, ® is the porosity, p the fluid density, u the dynamic viscosity and K
the medium permeability.
Firstly, consider the derivation with regards to x in expression (2), so that:
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Upon integration, it holds: — % g—l; = K. Then the Darcy-Forchheimer model in Eq. (2) reads:
v 8%v oBZ  ¢v F
—_ _K A e (I A PYREY)
== (R ®

Based on the Darcy-Forchheimer model driven by Eq. (3), it is the intention to provide an extended model
introduced under certain theoretical approaches. Previously, it is the intention to provide a historical context in
what regards with the different analytical paths followed along this article.

To start with, consider the seminal work firstly introduced by Kolmogorov, Petrovskii and Piskunov'/, in
combustion theory, and by Fisher'®, in biology to predict genes interaction. These works introduced key ideas
on how to face non-linear reaction-diffusion equations. As a basic principle, solutions were formulated under
the scope of an incipient theory known as Travelling waves dynamics. The main question was focused on the
conversion of a Partial Differential problem into an Ordinary Differential one, but it introduced a philosophical
concern on the way solutions behave. Indeed, it was observed that depending on the selected Travelling wave
speed, solutions may be oscillating or monotonic. Then, the question was mainly focus on selecting an appropri-
ate travelling speed replicating the correct profile behaviour. Since the first formulation, the Fisher-KPP model
has been applied to different ubiquitous applications: from ecology or biology (refer to'*-*!) to non-linear fluids*.

The proposed problem along this article can be named as an Extended Darcy-Forchheimer, in the sense
that further theoretical terms are introduced on the classical formulation in Eq. (3). Firstly, an heterogeneous
diffusion is introduced to account for potential heterogeneities in the proximity of the null critical state. Such
heterogeneous diffusion is formulated with a high order operator. As an example on a process deriving into a
fourth order operator, the reader can refer to**) where the authors proposed an energy approach to understand
the patterns formation in materials. In addition, high order operators have been of wide use in physics to control
unstable patterns in the proximity of critical points given by bistable systems (refer to**~2¢). Mathematically, such
operators are an intense area of research. As a representative example, the Giorgi’s conjecture has been proved
for an Allen-Cahn equation formulated with a high order operator (see?’). The fact of introducing heterogeneous
diffusion shall be contemplated in accordance with the problem particularities to predict. Along this analysis,
a fourth order operator has been admitted, nonetheless other possible diffusion types can be assumed depend-
ing of the reality to model (for instance, refer to the p-Laplacian approach in?® together with the p-Laplacian
non-Lipschitz*®). Finally and in relation with the advection term introduced, some interesting results to show
well-posedness of solutions have been proved by Montaru in*.

Based on the last discussion, the proposed problem (P) is formed of three main terms: a heterogeneous
diffusion in the form of a high order operator, a non-linear advection and a non-uniform reaction term of
Darcy-Forchheimer type.

. 4 h
5 = =54+ I v(=A~Bw),
v(x) € L2 (R) N L®(R),

loc

vox € LI(R), (4)
— (28 @) _F
ceR, q>1,p,>0,A_(p+K, B_p,

As discussed, the introduction of a high order operator aims the modelling of heterogeneous diffusion in a given
media. Each type of fundamental non-linear diffusion has certain properties of potential interest in modelling.
For instance, the Porous Medium Equation and the p-Laplacian driven diffusion have the property known as
finite propagation along compact supports in finite mass functions. In this case, the high order diffusion induces
a set of oscillating solutions whose properties permit to model diffusion in non-homogeneous media. Further-
more, the introduction of a non-linear advection has the objective of modelling specific flow movement induced
by external means and encountered through the coefficients ¢, g. The non-uniform reaction depends on the
spatial variable y through the term |y|* and is postulated to model the environmental medium variation. Indeed,
along the integration domain y, the media can change leading to a temporal change in the velocity (fluid local
acceleration). Note that many functions can be provided instead of |y|*, nonetheless the proposed one permits
to account for radial topological variations typical of annular geometries.

The search of precise profiles of solutions is given in the travelling wave domain. This will permit to account
for a system of ordinary differential equations, with certain further considerations of an appropriate travelling
wave speed in combination with the other parameters introduced ¢, ¢, . Note that the travelling waves approach
to non-linear reaction and diffusion models have been considered in different scenarios. The reader can refer
t0*'-% . The mathematical analysis along this paper starts with the formulation of the problem as an abstract
evolution supported by a strongly continuous semigroup. This permits to account for the analysis of regularity,
existence and uniqueness of solutions. Afterwards, instability of solution profiles are studied in the Travelling
wave domain. To this end, a set of Lemmas are introduced supported by the definition of generalized norms
in a Hilbert-Sobolev space. Afterwards, a numerical exploration provides different types of solution profiles
for different values in the involved model parameters c, g, t. To make the numerical exploration possible, the
solver bvp4c in MATLAB is used. Such solver is based on an implicit Runge-Kutta algorithm with interpolant
extensions® together with a collocation method at the borders.
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Bound properties, existence and uniqueness
Previous definitions. Definition 1 Consider the following weighted Sobolev space H2 (R):

4
lla = /}R ()" ID'v(3)ds, 5)

k=0

such that D = %, andv € (H2 N W*?)(R) C L2(R) C L*(R) by Sobolev embedding. Note that the weighing

function «(8) is defined according to ideas exposed in****:

4 .
() = (B —aldl 5 5 [y Uy @It Ddr (6)

Where the constant gy > 01is sufficiently small, 0 < a; << lis determined in alocal time for|[v(y, fp)| << 1(so
as to make dominant the exponential term e=* ") and ® > g + 1.

In addition, a mollifying norm is introduced. This is a relevant definition as the exponential mollifier permits to
study possible patterns of extreme oscillating solutions.

Definition 2 Given j € Rt and given 0 < t < oo, the mollifying space H/ is defined as per the norm:
T IN 2
W = [ & .0Pds, )
—00

where the exponential kernel satisfies the A,-condition for (p = 1)37.

Regularity and bound of solutions.  Firstly, consider the fundamental problem:
vy = Lv, (8)
where L is a general operator in RY (including with no loss of results, N = 1):
L=(-A*4+ 7. V). )

Then, the following bound properties hold:

Lemma 2.1 Forvy € L*(R), the following bound holds:

vl < lvollp2. (10)
Admit vy € L*(R) N H/ (R), then:
Wl < vollgis IVl < llvollz2, for t > {Z‘ 11
In addition, the following holds:
IVlle < YVl < Ylvollg, Y = 25 max{v,D'v, D*v,D’v, D*} (12)

Proof Given the fundamental equation (8), an abstract evolution is represented as:
v(y,t) = etLvo(y). (13)
Performing the Fourier transform ( f — domain):
V(1) = e AT 5y, (14)
Then:

00 o 00

||V||i2 — / |ef(—f4+qvq 1Cﬁ)|2 Ioo(f)|2df — / 8_2f4t|f’0(f)|2df

* o o (15)

< sup(e¥™) / 190 (F) df = ol
—00

feR

Then, [[vil;2 < [Ivollz2 ,
Now, admit the mollifying—weighted Sobolev space H’ with the norm (Eq. 7):
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VIl = / e]leff(f, t)lzdf — / e_/leet(ff4+qf/’iflcﬁ)|2 If/o(f)lzdf
—00 —00

i © , (16)
ssup(e*“)/ 90N 1df = lIvollp-
feR —o0
Note that as per initial assumption vy € L2(R), then:
= if? |5 2 if? —2f*t - 2
Iviig = (. 1% df < sup(e! e77 ) [vo(F)I"df. (17)
—o0 feR -0
After standard arrangements:
i 1/2
IVl < (ﬂ) Ivoll.. (18)
To conclude:
Vllg < llvoll72, (19)

for any givent > %.
Similarly, admit the weighted Sobolev space Hz:

4 4
IVlla = / a(8) Y ID*v(8)?ds < / ¢ 3" |DFv(s)Pds < T / @) Pds < Tlvll,  (20)
JR JR 5 JR

k=0

being Y = 25 max{v, D'v, D?v, D?v, D*v}. Note that this last variable definition relies on the Holder continuous
inclusion of any Sobolev space (refer to**P-7). Then, it is concluded on the regularity of the derivatives up to the
third order while the fourth order derivative shall be considered as a control parameter. The mollifying norm
can be used as a bounding condition provided the fourth derivative is finite, leading to a finite Y.

We have proved that the space of mollifiers H is bounded by the Lebesgue L. In addition, the Sobolev space
of oscillating solutions H2 has been shown bounded by the mollifying space H/ upon a scaling Y. 0

The high order linear spatial operator —A? (or in R, D) can be regarded as the infinitesimal generator of a
one parametric (being the parameter  with 0 < t < t) strongly continuous semi-group. Based on this, the fol-
lowing abstract form holds (note that the formulation is provided in RNforN =1,2, 3.):

T
v(t) = eiAZTvo + / [c . VeiAZ(T*S)vq(s) + e A=) [y|“v(s)(—A — Bv(s))|ds. (21)
0

A solution to the fundamental v, = — A2y with Dirac pulse as initial data v(y,0) = §(y) is given by:
() = e 5. (22)

A kernel N(y, t) is determined making the inverse transformation:
. _ .
N@y,t) = F_l(e_f4t) = —/ e_f4t_’fydf =/ e_f4tcos(fy)df. (23)
27 Jr R

The last integral is convergent for f € R. As a consequence, a kernel N(y, t) exists. Based on such kernel the
following mapping is defined in the space H2:
Zyor : Hy(R) — Hy(R), (24)

such that for 0 < © < t, it holds:

St (V) =N, 1) *vo(y) + /0 [c- VN, T =) *vi(3s) + N, T — ) * {[y|“v(y,5)(—A — Bv(y,9))}] ds.

(25)
The coming theorem provides regularity conditions for the mapping =, - (v).

Theorem 2.1 The single parametric operator X, 1 (being T the free parameter) is bounded in the space Hé (R) with
the norm (Eq. 5).

Proof As a previous first step, the following inequality By ||volle < [V« (being By > 0 a suitable constant) is
shown:
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4 4
”V”a=Aa(8)Z|DkD(8)|2da:/a(a)z|Dk|:et(*84+qf/‘171551) f/O:| |2d8

k=0 k=0
4 o el 4 . 4
> / () Y (D[] 23 Dky 2as > By / «(8) > ID*90ds = Bollvolla-
R R
k=0 k=0 k=0

Consider By = inf,seB,{Zi:O |Dk [et(*‘suq‘aqq“m} |2} > O0and arbitrary small in B, = {8, |§| < r}forr > 0.
Now, returning to the single mapping X, ;:

(26)

T
X, W lle = 1Evclle IVlle < INlla [volle +/ [lle - VNlla 1wlla + INTe Ny llallvlia |A + Bvlla]ds
0

1 4 )
< {|\N||a@+/ (e VNl 1" s + IN T 1p1# e ||A+Bv||a}ds} £l
0

(27)
where we have made use of inequality (see Egs. (16) and (20)):

_ _ -1
v e < v M < IV I (28)
Based on the inequality (Eq. 27) and the convergence of the kernel N(y, t) shown in Eq. (23), we conclude that

the right expression (27) is bounded. Hence, the single parametric operator X, ;, 7 > 0is bounded as intended
to show. 0

Uniqueness. To show uniqueness, the following theorem holds:

Theorem 2.2 The single parametric mapping X, . as defined in Eq. (24) has a unique fix point, i.e.
vy t) = Zyc (v(y, 1)

Proof To show the proposed Theorem, consider:

T
1Ze () — Zupr ()l < / le- NGt —5) % (v — v+
JO
NGt =) % (A + B) — va(A + Byl ¥ o lads

T S
=/ I / {c- VNG, T —s— )] —v]) + N, T —s = »)[Vi1(A + Bv1) — v2(A + Bv)]ll[y1“llo}dV llods
0 Jr
T S
5/ /{||c-VN(x,rfsfv)(v?fv;’)nﬁ||N<x,rfsfv)[vl(A+Bv1)fvz(A+sz)]||a|||y|”||a}dvds
0 T
rT rS
=/ /{nc-VN(x,r—s—v)nauvf—vgnﬁ||N<x,r—s—v>ua||vl(A+Bv1>—mA+Bm>||an|y|“||a}dvds
0 T

T S
< A/ / (v = vlq + IIv1 (A + Bv1) — v2(A + B lla Iyl lo }dv ds,
0 T

(29)
Nand VN are bounded. Indeed, both are convergent functions in R (see Eq. (23)), then:

A =sup{IN@, T —s = V)lla, llc- VNG T —s =)l x €R, V>0, ) (30)

for any value in the involved parameters s, v.
Each of the involved integrals in Eq. (29) shall be assessed. Previously, the following supporting function is

defined:
v1(6,8)1—v2(€,9)1
Ale,s) = { mleomicy ST MER L (31)
qvi™ otherwise
For two fixed values of € and s = T, the previous supporting function is bounded:
0 < A(e,s) < co(q; Ivolloos T). (32)
Then:
vl =vil < colvi = w2l 1 = val < kolvi = V2la (33)

where ko (g, [|volloo» T) is a suitable constant.
In the proximity of null critical point any solution converges (this is further shown in the travelling waves
analysis to come in the following Section), then it is possible to define M = max({|A + Bv|,|A + Bvz|}:
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4
11 (A + Bv1) — va(A + Bvy)] o = /R @(8) > IDM[vi(A + Bvi) — va(A + Bvp)]*ds
k=0

. 4
= / a<6){ V1(A + Bv1) = v2(A+ Bv) > + > ID*[vi(A + Bvy) — vy (A + Bv2>1|2}d5

R k=1
. (34)
< M25/ a(a){k§|(v1 —v)lP k5 Y Y Drjv - vzlz}dS
R k=1 i=1
4
=Mk} 25/ @(8) Y ID vy — v2117ds = MK 25]|v1 — v2lla-
R k=0
As a consequence:
T S
[ Zve (1) = Svge (V) Ml < M(KG 251711l + CO)/ / Ivi = v2lladsdv (35)
0 T

= M (kg 250171 la + c0) (T = 9)lv1 = vallas

where the term |||y|*|l4 < oo in the norm (Eq. 5). For any ball centered in 0 < t < t with radium given by any
multiple of 7 — s, uniqueness holds in the limit v; ,/ v, providing a contractive X, ;, such that X, ; (v1) /" v1
in the space H2. O

Travelling waves
Travelling waves patterns of solutions are provided by the change v(y,t) = ®(0), 0 =y — it € R.
Note that / refers to the travelling wave velocity and © € L? (R) N L>(R). As well it may comply with
@ e L2R) N L®[R) N HAR)or ® € L2(R) N L®(R) N H/=*(R) close the critical pointv = @ = 0.

The Problem (4) is formulated in the travelling wave domain as per the following expression:

-0 = —-0Y 4+ ¢(©1) +|y|*O(—A — BO). (36)
To control the non-uniform reaction, a bound truncation is defined to the term |y|* as per:

_ 0yl <e
|}’|’: = ety > e . (37)

After the truncation defined, the following problem is considered (named P’):
-0 = —0W 1 (0 4 |y|*O(—A — BO) < —OW 4 ¢(©7) + ¢*O(—A — BO). (38)

Note that the truncated term |y|% is bounded and it permits to define internal balls for |y| < €. The problem P’
can be mentioned as the controlled problem, as the reaction evolves according to the controlling parameter €.
Consequently and based on the proposed problem P’, the following Lemma, to characterize the travelling wave
motion, holds:

Lemma 3.1 The travelling wave moves from 0 — —oo to @ — oo (i.e. A > 0) provided:

" (1A+15)

c>
1 (39)
(2~ 1)
(144 15)
wheree! > 0. The travelling wave moves from 6 — ooto — —oc if the speed A is negative, this isc > ﬁ
N\~
er (1a+18) '
The travelling wave stops for ¢ = ﬁ
a1
Proof First, multiply (Eq. 38) by ©®”:
—iO)? = -0WE + (010 — " ABO' — ¢ BOO'. (40)

Now, consider the integration along the open domain (—00, 00) in each of the terms. Let us start by the order
four derivative:

/@<4>®/ _0e® _ /@)(3)@(2) —_0e® (@)(2)@(2) _ /@@)@(3))
(41)
=0'0% —e®Pe® 4 / 0200 =e® - e?’ +e'e® — / oo
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Asa consequence:
1 3
/ 0We = (209" - 0@"). (42)

As pointed, the integral is determined between —oo and +oc such that asymptotically, the following holds:

@' (—00) = O (—00) = O (—00) =0,

(43)
©'(00) = 0P (00) = O (00) = 0.
Therefore:
o0
/ eWe =o. (44)
J =00
By standard procedure, it is easy to check that: [ @©' = —%.
Consider now the advection term integration:
c/(®‘1)/®/ = (01’0 —c/q(q— HeIle’ —cq/@ﬂ@@. (45)
Note that [ ©9710" = 01710 — [(©171)0, [ ©10? = 016 — [(©1)'®'. After compilation:
. . . . p
(I —g) /(®q)/®/ =—cq(q =107 +cq(g— 1) /®(®q71)/- (46)
Now, the integral on the left reads:
—1y/ 1
/@(@q ) = ——01- 04, (47)
q—1
so that:
© 1 > 1
¢ OO =c (ZG)q - @q) =c <—2 + 7) 48
/700 q -1 ) q -1 (48)
Eventually, the following integral is assessed:
/@2(9/ =00 — /2@2@)’ — /OO 0’0 = 1[@)2®]°° ~lo-p=-1 (49)
Joo 3 -3 3
Compiling the different integrals assessed:
—}/(@’)Z—O—I—c o P Ve laylp 50
3 =0+ cq - JA+3B). (50)
a2 g) —e (a3 o
- f(@/)Z
Note that problem (4) is recovered for e — 00. As€ > 0, the Lemma postulations are easily checked by making:
1 1,1 “(A+ 1B
“1<2—7)—6“(7A+7B)>0, N C>M_ (52)
q—1 273 q<2 _ L)
q—1
Idem for < and = in the previous expression. g

Characterization of travelling waves oscillating behaviour.  The pursuit intention consists on show-
ing and characterizing the instability behaviour of travelling waves profiles in the proximity of the null critical
state ® = 0. The proposed approach is inspired by a set of Lemmas and Theorems employed to characterize
unstable patterns in Kuramoto-Sivashinsky equation®, in a Cahn-Hilliard equation®! and in a high and odd
order operator®?, The proposal followed along our analysis varies compared to that in the cited references to
account for the problem P’ particularities.

Lemma 3.2 Given the Hilbert-Sobolev spaces H*, H2 together with the Lebesgue L. The following bounds hold:

IVII72 < Dillvligs VI, < Dalvlla-
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This means that any square finite energy profile solution is bounded by the spaces of unstable solutions with deriva-
tives up to fourth order.

Proof Admit the expression (7), then:

IVllps = / 6, Pds = inf () / 96,0128 = [[v]2, (53)
R §€(—00,00) R
as a consequence D; = 1. The next inequality formulated is shown based on the norm (Eq. 5). Indeed:
4 4
vl < / > IDMv(@)Pds < / a(8) Y 1D v(8)Pds = ||vlla» (54)
R =0 R k=0
a.e. in R. It suffices to consider D, = 1. O

To show convergence principles in the oscillating travelling wave profile close the null equilibrium ® = 0, the
following perturbation function is introduced: k (y, t) = v(y,t) — ©(y, t). The problem P (Eq. 4) is re-formulated
in virtue of the new function « (y, t) and the Travelling wave profile ® (y, t) close the condition x = 0.

It shall be considered that the involved terms during the perturbation analysis is given only in the deriva-
tives, independently of the order, as any oscillating solution changes the sign of derivatives during evolution.
Convergence is, hence, shown in the case of encompassed motion between the actual solution v and the travel-
ling wave ©.

l o0 c o0
_ @ q —k—1 9\ g—kna-1g
Kk = —Kk'" 4 3 kEfQ (k) (q — k)ex1 Ok, + 3 Iéo (k)Kq (CEaCI (55)

Admit the problem:
Ky = L()K —+ q)(IC), (56)

such that Ly = —8%and & (x) = % S (D - k)qu’k’1®qky + 5270 (Z)K”f*k®q*1®y.
Note that oscilléting profiles are given due to the high order operator. To ensure this occurs, the term ®(«)
is shown to be bounded in the following Lemma:

Lemma3.3 @ : H* — L?is a continuous function. Further, there exist constants gy > 0, > 1and D3 > 0 such
that | ® (k)2 < D3||K||Z4,pmvided:0 < |kl < @o.

Proof

c [o¢]
LIOIASLICITEEDY (Z) (@ = RIKT™ ] 101 oo Ik g6
k=0

N (57)
5 (k) et g I s 107 oo 1Oy oo,
k=0
Then, the following holds:

P q 1

- —k— +
12 s <1000 + 107 ooy lloc) 5 D (k> (@ — Rl el T (58)

k=0

1Dz NP0 s < Dsllicley, (59)

such that ¢ = g+ 1 and D3 = (]|©9]|s + [@7! looI®yll0) 5 Yo (Z) (g — k)M, for a sufficiently large
0 —k—1
M > Zk:() ”K”H4 . O

It shall be noted that the previous Lemma can be proved following a similar procesure for ® : H, — L2,
provided there exist g > 1,7 > 0and D4 > 0such that||®(x)|| ;2 < Dall«[|& for 0 < |l«|l, < r. In this last case
Dy = (008 + |09 oo | Oy llo0) § X520 (1) (q — k)M, for alarge My > 3222 flll, .

Note that X, ; has been proved as a bounded operator in Theorem 2.1. Furthermore, the mapping operator
%y,,r is the infinitesimal generator of a strongly continuous semi-group that admits an exponential representa-
tion to the linear operator Ly. Based on this, the following Lemma enunciates:

Lemma 3.4 The heterogeneous diffusion given by linear Ly generates a strongly continuous semigroup abstractly
represented by 'L that satisfies:
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1 1
/ et o, s di = Ey < oo, / o™l o, g dt = Bz < o0 (60)
0 Jo
Proof First, and given the fundamental problem «; = —k™@, the following exponential solution holds in the
Fourier domain (f):
N A
k(f,t)=e if Ko (f). (61)
Then:
4 2 _yird
licllzgs <le™ Nl liollgs < sup (¥ 2 Ylliol 72, (62)
fe(—o00,00)
—tf* 2 i tft < af>—21f* 2
le™ Np2omslicolli <lle™ ligellcollge < sup e Hixoll72- (63)
fe(—00,00)
Then:
4 2 _yifd -1
le™ s = sup {7y =e", 0<t<l. (64)
fe(—00,00)

A finite E; holds upon integration with ¢ in (0, 1]. Proceeding in a similar way for Ej:

4
el = [ a®) Y ID%@)Rds <27 [ e Ro)Pds
R R
k=0 (65)
32,
< ZT/ ea°54/3_2t54|/20(6)|2d8 <2Y sup {8“054/3_2t64}||/<0||%2 — eBeayt 1/2||K0||i2>
R+ 8€(0,00)

4
being B, > 0 a suitable constant. Note Nle™ 8 12 g4 llxo ||i2 < |« |lq- In addition, the following holds:
Y 3/2,-1/2
™" llpay s < %% (66)

A finite E; holds after integration with regards to t in (0, 1]. O

The next intention is to characterize the spectrum of L (as defined in expression (9) and for N = 1) close the
null critical point. To this end, the following Lemma enunciates:

Lemma 3.5 The local (local means close the equilibrium null state) spectrum of L (see expressions (8) and (9)) in
H* has at least one eigenvalue (s) such that Re(s) > 0.

Proof The spectrum of L in the proximity of the null critical state may be shown making use of Evans func-
tions (see®” for a detail review of such theory and the relation with the characteristic polynomial of a matrix). In
the presented analysis, the Eq. (38) is firstly converted into a matrix representation and an homotopy graph is
provided close the null critical point to study the influence of the travelling wave speed.

O\’ 0 1 00 0,
0, 0 0 10| (e,
o | =1|o 0 01 0, (67)
04 (—A—BODy* i+cq07 00/ \ 64
Oy = E(c,a, 4, x)Op. (68)

The characteristic polynomial for the matrix E is:
R(s) = s* — (cq®T " + 2)s + (A + BO |y = 0. (69)

Admit the approach ®; < € — 0, then it is easy to check that R(s) has at least one root such that Re(s) > 0.
Indeed, given an arbitrary € in the expression |y|¥, for 0 <s << 1, R(s) < 0 while for s >> 1, R(s) > 0. The
roots behaviour to R(s) can be guessed admitting|y|¥ = 1 with no loss of generality (refer to Figs. 1, 2, 3 and 4
for the root evolution and different values in the travelling wave speeds. Such figures represent the homotopy
graphs to determine the influence of the speeds). 0

Geometric perturbation theory. Firstly, consider the following fundamental manifold defined in accord-
ance with expression (38):
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Figure 1. Complex domain (real part—horizontal axis, imaginary part—vertical axis) for A = 1 (left) and
A = 10 (right). Evolution of R(s) roots in the complex domain considering ®; < ¢ — 0and| yle” = 1. Note that
at least one root has Re(s) > 0.
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Figure 2. Complex domain (real part—horizontal axis, imaginary part—vertical axis) for A = 100 (left) and
J = 1000 (right). Evolution of R(s) roots in the complex domain considering ®; < € — 0and|y|t = 1. Note
that at least one root has Re(s) > 0.
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Figure 3. Complex domain (real part—horizontal axis, imaginary part—vertical axis) for 2 = —1 (left) and
A = —10 (right). Evolution of R(s) roots in the complex domain considering ®; < ¢ — 0and| y|£ = 1. Note
that at least one root has Re(s) > 0.
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Figure 4. Complex domain (real part—horizontal axis, imaginary part—vertical axis) for A = —100 (left) and
A = —1000 (right). Evolution of R(s) roots in the complex domain considering ®; < € — 0 and| ylé‘ = 1. Note

that at least one root has Re(s) > 0.

Mo = {1, 02,034/ &} = b2, ) = b3, 6y = bu, ¢ = Mo + cai ' + 10 + it|"d1(—A — Boy)}.
(70)
Such the equilibrium is given at the point (0, 0, 0, 0). Admit the following perturbed manifold, M, in the vicinity
of the critical point (0, 0, 0, 0):

M= {1 ~ el << Ldo,¢3, 04/ | = b2, ¢ = 3, ¢ = da, ¢y = Ips + cqe? '} (71)

The manifold M, shall be shown as a normal hyperbolic. To this end, the Fenichel invariant manifold Theorem*!
is considered as established in****. The eigenvalues of M, in the proximity of the critical point, and in the trans-
versal direction to the tangent space shall have non-zero real part. After computation, the eigenvalues for M,
are given as:

(0, (i + cqeqfl) %, (i + cqeqfl) %ei29/3, (), + cqeqfl) %2’49/3). (72)

The eigenvector to the zero eigenvalue is [€, 0, 0, 0] that is tangent to M. Therefore, all the eigenvalues transversal
to M have non-zero real part leading to state that M, is a hyperbolic manifold.

Now, the manifold M, shall be proved to be locally invariant under the flows defined (particularly considering
the flow for ¢). To this end and according to reference® it shall be shown that for all » > 0, for all open interval
J with a constant a € J and for any given value of i € N, there exists a § such that for € € (0, §), the manifold M,
is kept invariant. To this end, admiti > 1and the following set of functions:

M0 = Jdy + cqdl” $r + 16 + At|p1(—A — Béy),
oM = gy + cqe? .

which are C!(B,(0) x J x [0,8]) close the null critical state.

A value for r > 0 can be selected in the consideration that M, N B,(0) is a sufficiently large interval so as to
permit the evolution of the travelling wave profile along its domain. The assessment of § is based on determining
the distance between the flows for M, and M. To this end, consider that the involved functions in each flow are
measurable (at least a.e.) in B, (0) with the norm (Eq. 5):

(73)

—1 _
p™ — pMellq < cqlip? — €1 alld2lla + 10 + 2t1“ [ p1llal|A + Bl (74)

In the null critical state, it can be considered the asymptotic approach ¢, = 0 such that for a small ¢1:

16" — ¢l < (callef " = et o + 16 + 2114 + Billa ) 91 - (75)

For¢; < |€| << 1,admit the definition of § () = chlq)?il — €97\ + 10 + At|*||A + Bo1 |l o, for each tin B, (0).
Under these conditions, § is finite and consequently M. is close My to preserve the normal hyperbolic condition.

Note that the linearized flows in the invariant manifold M, permit to determine asymptotic travelling wave
profiles in B,(0) by direct computation of a linear system of ODEs and given specific values in the involved
parameters ¢, g and / (see Figs. 5 and 6).

Construction of travelling wave profiles.  The existence and construction of travelling wave profiles can
be made considering the common transversality between the manifolds M, and M,,. For each manifold, a profile
is obtained in the asymptotic condition and close the null critical point.
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Figure 5. M, eigvenalues evolution for A = 1 (left) and A = 10 (right). Note that c = 1and q = 2. A solution in
B, (0) can be obtained by linear combination of the exponential bundles associated to each eigenvalue.
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Figure 6. M, eigvenalues evolution for A = 100(left) and 4 = 1000 (right). Note thatc = land g = 2.

A solution in B, (0) can be obtained by linear combination of the exponential bundles associated to each
eigenvalue.

As represented in Figs. 5 and 6, it is possible to conclude on the existence of complex conjugate eigenvalues
leading to oscillating bundles of solution. This suggests that the oscillating property is inherent to our problem
and exists for any searched solutions. One of the main consequences of this last statement is the impossibility
to find an appropriate travelling wave speed for which oscillations vanish in accordance with the Fisher-KPP
philosophy introduced in'”. Alternatively, the exploration of a specific speed for which the profile is positive can
be translated into searching an appropriate speed for which the first travelling wave minimum is positive. Prob-
ably, this may happen only locally in time given the non-uniform reaction term.

The obtaining process of travelling waves profiles is performed with the solver bvp4c in the Sofware MATLAB.
This solver is based on an implicit Runge-Kutta with interpolant extensions. In addition, the solver employs a
collocation method to build the travelling profiles for particular conditions at the borders®®. In our analysis, we
consider a step like function as initial data ®¢(6) = H(—6). This function enables us to study the evolution of
a positive mass (at & < 0) and a null one (for 6 > 0). Furthermore, a heteroclinic orbit holds between the two
states as ©p(0 < 0) = land ©p(6 > 0) = 0. To vanish the influence of the pseudo-boundary, required by the
collocation procedure, the integration domain is admitted as large, i.e. & € (—1000, 1000).

Our main target is to explore the existence of a value in the scaled variable ¢ = At for which the first travel-
ling minimum is positive. For the sake of simplicity and without loss of generality, the numerical scheme has
been obtained for 4 = 1, introducing a wide interval of ¢ values until the first minimum in the profile is posi-
tive. The numerical exploration suggests that in virtue of the non-uniform reaction, it is not possible to find a
unique travelling wave speed (valid for any time) for which the first minimum is positive, and hence, ensuring a
stationary inner region of positive solutions. Consequently, any positive region is explored only locally in time.

The numerical assessments have been pursuit for specific values in the involved parameters (see Figs. 7 and
8). In particular,c = 1,q = 2, A = B = land ;t = 2. Note that for the selected values the convection coefficient
complies with expression (39), then the profile moves from the left to the right.
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Figure 7. Exact travelling wave profiles for A = B = 1. Note that the first minimum is negative and the profiles
evolves oscillating.
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Figure 8. Exact travelling wave profiles for A = B = 1. Note that the first minimum is negative and the profiles
evolves oscillating.

Considering the first minimum positivity in Fig. 9, it is possible to obtain a spatial region of purely monotone
solutions and for which a maximum principle holds locally in time. This spatial inner region is assessed based on
the localization of 0 = 1.88219, the local time ¢ = 0.235 and the travelling wave change = y — At, such that:

lyl = 2.117 (76)

Conclusions

The proposed analysis has been focused on the mathematical treatment of an Extended Darcy-Forchheimer flow.
Such extended problem has been introduced based on mathematical principles, having been such mathematical
scope the main target of the presented study. To this end, we started by the definition of generalized functional
spaces to characterize the oscillating behaviour of the high order operator. To this end, the H2 Hilbert-Sobolev
space has permitted to account for the properties of solutions up to its fourth order derivative. In addition, the
mollifier space H/ has permitted to account for global mollification properties in the exponential mollifying-
kernel. Afterwards, the problem has been formulated making use of an abstract evolution, such that existence and
uniqueness of solutions are shown upon and based on the generalized Hilbert-Sobolev spaces defined. Solutions
have been shown to be inherently unstable in virtue of the high order operator. To this end, a certain series of
Lemmas (from Lemma 3.2 to 3.5) have been shown to apply in our case. Finally, a numerical exploration has
been promoted in the search of travelling waves profiles and regions where positivity holds. In this sense and as
a main finding, it has been observed that solutions are oscillating in the proximity of the null critical point (and
hence being negative since the first minimum) except for a local time that has been precised assessed for specific
values in the problem parameters (c = 1,g =2, A = B = 1and u = 2). It shall be noted that the numerical
explorations have been provided for certain values in the involved parameters p, ¢, g, A and B but conclusions
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Figure 9. The first minimum is positive in t = 0.235. For lower or higher t —values the first minimum is
negative.

remain valid for any other possible combination. i.e. a spatial region where solutions are positive since the first
minimum only holds locally in time.
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